KasakcTaH Kop 6upxachl
KaszaxcTaHckasa poHOoBas b1prKa
Kazakhstan Stock Exchange

TunoBas
npe3eHTauums

Ha 01 wroHa 2022 roga



O KASE KASE
KAS E KASE 6bina ocHoBaHa 1/ Hos6ps

1993 ropga non HaMeHoBaHMEM
AO "KasaxctaHckas poHpoBast b6upxa” "K33aXCKad MEKBAHKOBCKAS
47,0% - HBPK )
BaJIIOTHAs BUpPXKa" ABa AHA CMNYCTH

13,1 %— MOEX .
38,8% - pMHaAHCOBbIE OpraHmM3aLmnm MoCJ/IE BBEACHWA HALMOHANIbHOW
Ba/IlOThl KazaxcTaHa — TeHre

KASE — KOoMmmepueckas opraHmsaums,
bGYHKUMOHMPYOLWas

B OpraHm3aumoOHHO-MPaBOBOM
bopme aKLMOHEPHOIO OBLLECTBA

® HaumoHanbHbIM BaHK
m MOEX

m bpokepbl

aKLUMOHepoB
Ha 01.06.22

m baHku

Po3HWYHbIE MHBECTOPDI

Apyrve

UcTtoyHuk: KASE



Axuuvm m kanutan KASE

Ha 01 anpeng 2022 roaa:

COOCTBEHHbIN KannTa
OMnnavYeHHbIN YCTaBHbIM KarnTan
KOIMYECTBO OOBABNEHHbBIX aKLMM
KOJIMYECTBO Pa3MeLLEHHbIX aKLI
6a/laHCOBas CTOMMOCTb aKLMK

20 912,53 mnH KZT
4 065,6 mnH KZT
5000 000
1075231

19 449,1 KZT

KASE



NMoka3zaTenu poxoaHoctu KASE KASE

AKTWUBbI,

MIH KZT

Yucrtaa npmbblib,
MIH KZT
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KO2DOULMEHTDI, %

Mpumevanue: ROA, ROE paccumTaHbl Ha OCHOBaHWM CPEAHErONOBbIX MOKa3aTenew akTMBOB U KanuTana
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Unenbl KASE

PdoHpoBasg
E BantoTHas
m HepvBaTuBbl

52
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3
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BCEro y4aCTHMUKOB PbIHKa

6aHKOB BTOPOro ypoBHs (13 25)
pe3ugeHTbl PK

6POKEPCKUX KOMMaHUM (13 22)
pe3uageHTbl PK

JTOKaJibHbIX Y4aCTHUKOB

MHOCTpPAaHHbIX Y4aCTHUKa

(OO0 "YHUBEP Karmtan", OOO UK "®pugom OuHaHC",

AO "PavigpparizeH6aHK",)

M®O (MexrocynapcTeHHbIV 6aHK,
EBpa3niickumii 6aHK pa3BuTuns)

YYaCTHWUKOB, NPEeAOCTaBNSAIOLLNX
ycnyru npamoro goctyna (DMA)

UctouHuk: HBEPK, KASE

KASE
HoBbie uneHbl KASE:
2022
o AO "VIHBeCcTMUMOHHad koMnaHwma Standard” /
doHAOBas

o AO "[lovepHsasd opraHmsaums HapoaHoro
baHka KasaxcTaHa "Halyk Finance" / BanoTHas

o AO "EBpolleHTpAcTaHa" / dpoHOoBas U
[lep1BaTMBbI

o AO "UD Capital" / doHaoBasa v nepmBatms

2021
o AQO "Tengri Partners Investment Banking /
Ba/tOTHas
o AQ "PanddamzeHbanK’/ BanoTHas

o AQ "First Heartland Securities” / nepvBaTyiBbl
o AO "AJTIbDA-BAHK" / BanioTHas

2020
o AQ "ForteFinace" / doHaoBaS
N NepUBaTUBSI
o AO "Mcnamckmi 6aHK "3amaH-baHk” /
BaNlOTHas



PbiHOK KASE

KASE

[ToKkazaTenm 6MPXeBOro PbiHKa 3a NaTb Mecaues 2022 roga

CpenHeaHeBHOE

O6bEM,
KOJIMYECTBO

mnpa KZT

CeKTOp 6UPXKEBOTO PhiHKA

PbIHOK LleHHbIX bymar
ALK
KopnopaTmeHble gonrossle Lb
rub
O6anraumm MOO

LIB MHBECTUULMOHHbBIX GOHAOB

[MPOU3BOIHbIE LIEHHbIE BYyMark
PbIHOK MHOCTpPaHHbIX BalOT
PbIHOK neHer

Onepauum peno

Onepaumny BatOTHOro CBOMa
IepvBaTumBssbl

NToro

2749,8
62,4
488,7
21427
36,8

4,4

14,7

6 885,2
102 136,5
90 291,0
11 845,5

1117714

6 092,4
138,5
1100,4
47284
83,1

9.8

32,2
15192,3
227 604,1
201 405,8
26 198,3

248 888,8

CpelaHeaHEBHON CpelHuin o6beM

O6beM CAENOK, OJIHOW ClIeJiKM,

CLEJIOK MIIH KZT MIH KZT
1890 28 643,2 15,2
1739 650,4 0.4
60 5090,8 85,0
13 22 319,6 1674,0
1 383,8 2791
74 45,6 0,6
2 153,2 03,7
351 71720.,6 204,4
909 1063921,5 1170.,9
885 940 530,9 1062,3
23 123 390,7 5304,7
3149 1164 285,4 369.,7



O6beM U CTPYKTYpa PbIHKA

PbiHOK

MHOCTPAaHHbIX
BanloT

InHamuka o6bema TOpPros no

cekTopam, TpaH KZT

151.5

127.8
118.1

2017 2018 2019

118.0

2020

174.4

2021

LepuBaTunBbl

111.8

[
5M 2022

mnpa KZT
540

269 238 429
204 62
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PbIHOK aKuMi
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-62%
X2

+7.7%

PbIHOK KOpPNOpPaTUBHbIX O6Mraumii

mapa KZT
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-26%

-1%

+18%

x2

+127%

PbiHOK WHOCTPaHHbIX BaJlOT
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+34%

+4%

-17%

+9%

+18%

PbIHOK peHer

2021
2020
2019
2018
2017

+55%

-3%

-7%

-19%

+64%
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PbIHOK aKLUUM KASE

O6bvem cpenok, mapa KZT HoBble INCTUHIN
B P[] KazaMyHawml a3 (Bbikyn) i [epBMYHbIN PBIHOK
B BTOPUUHbIN PblIHOK B OMUTEHTHI L Boinyckm & JINCTUHMN
0.5
23.4 164
150 1481362
: 127 130 i 12%41
10 113 125
<0,1
38
2021 62.4 11 3 3
- ) / s —
2017 2018 2019 2020 2021  5M 2022 2017 2018 2019 2020 2021 5M 2022
Kanutanusauus pbiHka akuumn, TpaH KZT OcHoBHble nokasaTtenu 3a 5M 2022 roaa
21 689 650,4 1739
MnH KZT cpenHe-
AdKTUBHbIX cpenHe- JHEeBHOEe
CYeTOB JIHEBHOW KON-BO
o6beM Chenok
505 % 3 2 9 g 8 & & 8
5 8 8 5 &8 &5 8 3 & 5 3 +17,0% +8,0% +11,6%
s &8 8 8 8§ 8 g g 8 8 8 k 5SM 2021 roaa K'5M 2021 roaa k 5SM 2021 rona

UcTouyHmnk: KASE 8



OTtpacneBas CTPyKTypa CNMCKOB aKLMA KASE

Jlonsa ot Kanutanunsauuu, %

100%
B DHepreTrka 41,2
m OyiHaHCH| 3.9
80%
M 2,4
penoCTaBneHVe TeNEKOMMYHMKALMOHHbIX
yCnyr
60% m MaTepuansl 151
B [1pOMbILINEHHOCTb 6.6
407% [MoTpebuTensckme TOBapbl MaCCOBOrO CMpPOCa 0,9
B [lpenocTaBneHme KOMMYHanbHbIX YCyr <01

B /IHOOPMALMOHHbIE TEXHONOT M

B 31 paBOOXpPaHeHme

e ————— 0002020000000

0%
2010 2012 2014 2016 2018 2020 2022 MW HeOCHOBHbIE MOTPEOUTENBCKME TOBAPSI -

lMpumeyaHne: 8 ka4eCTBe KnaccupukaTopa mcnonedyercs "Global Industry Classification Standard (GICS)®"
UctouHnk: KASE



PbIHOK aKLMIA: MHBECTOPCKas 6a3a KASE

[Lonn OCHOBHbIX KaTeropuit NHBECTOPOB Ha
BTOPUYHOM pbiHKe 3a 5SM 2022 ropa*

0.1%

B baHKY

bpokepbl-amnnepsl
B /[lp. MHCTUTYLIMOHANbHBIE MHBECTOPD
B Ousmyeckme nrua

I_Ipoqme ropnaonyeckme nnia

* OT 06Lero 6pyTTO-060p0Ta TOPrOB aKUMSIMM Ha BTOPUYHOM PbIHKE
6e3 y4eTa KpyrnHbIX CAEN0K
UctouyHnk: KASE

[lonsa Hepe3npeHTOB B 6pyTTO-060pOTE, %

20.3

2017 2018 2019 2020 2021 5M
2022

IdnHaMMnKa aKTUBHbIX CHETOB PO3HUYHbLIX NHBECTOPOB

Ha pbIHKE aKuuu

OKT. HOS. [eK. siHB. dEeB. Map. anp. Mal. UIOH. MIOA. 8Bl CEH. OKT. HOSA. Aek. aHB. eB. Map. anp. maw.
202020202020 2021 2021 2021 2021 2021 2021 2021 2021 2021 2021 2021 2021 2022 2022 2022 2022 2022
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NuHamuka npexca KASE

Mupekc KASE B 2017 — 5M 2022

2162,69

2017

+59% 3 675,28

2021
+37,4%

2363,79
100%

2019
+2,6%

5M 2022
-27,6%

2 661,53

UcTouHuk: KASE, Bloomberg
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85%
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01.01.22

11.01.22
21.01.22

31.01.22

KASE

JAMHaMukKa cocTaBASIOLLLUX
Mupnekca KASE

CCBN  -4,3%

-12,3%

-18.2%

NHpekc _ o
KASE 27.6%

-30.1%

KZTO -33,8%
KCEL -38.9%

HSBK -42,8%

KSPI -49,2%

—_— o— — — — — —

10.02.22
20.02.22
02.03.22
12.03.22
22.03.22
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PbIHOK KOPNOPaTUBHbIX O6/Mrauvin KASE

O6bem caenok, mnpa KZT

u [porpaMmma GprUHaHCOBOW NOALEPKKM BAHKOBCKOIrO CEKTOPa
L [TepBrYHBbIN PBIHOK
B BTOpUYHBIV PBIHOK

33.7

By
.4 437
45
g

61.5

427.2

2017 2018 2019 2020 2021 5M 2022

O6bemM KOpNOpPaTUBHOIO A0JIra B o6palleHun,
TpnH KZT

16 14,9

12

01.01.17
01.07.17
01.01.18
01.07.18
01.01.19
01.07.19
01.01.20
01.07.20
01.01.21
01.07.21
01.01.22

UcTouyHmnk: KASE

262 247 256

2017 2018 2019 2020 2021 5M 2022

956

mnpa KZT cpepHe-

AKTUBHbIX cpenHe- AHEeBHOE
CYeTOB NHEBHOMN KOJ-BO
o6beEM CAENOK

HoBble NNCTUHIrn

B DMWTEHTHI L Bbinyckm # JINCTUHMN

318 325

281

37 o2 41

OcHoOBHble NnoKa3aTtenu 3a 5M 2022 roaa

51 60

+8,0% -28,5% X2,5
K 5M 2021 rona K 5M 2021 rona K 5M 2021 rona
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OTpac/ieBasi CTPYKTYPa CIIUCKOB OG/IMraLMid K4Sk

100%
Jlona ot Kanutanmsauumu, %

90%
W OHepreTrka 26,8

80%
B OrHaHChI 60,3

70%
[TpenocTaBneHre TenekoOMMYHMKALMOHHBIX YCAYT 0,7

60%
B MaTepuansl 0,5
0% [MTPOMbILLNEHHOCTb 11,0
40% m [TOoTpebuTenbCKme TOBapbl MAaCCOBOrO CMNpOCa 0,3
30% m [IpenocTaBieHne KOMMYHaNbHbIX YCYT 0,1
50% B /IHGOPMALIMOHHbIE TEXHONOT M -

10 B 31paBOOXpPaHEHME -

0o B HeOCHOBHbIE MOTPEBUTENBCKME TOBAPD! 0.2
2014 2015 2016 2017 2018 2019 2020 2021 2022
B kauecTse knacchomrkaTopa ncnonbsyetcs "Global Industry Classification Standard (GICS)®"

WcToyHuk: KASE 1 3



MHBecTOpCKas 6a3a pbIHKa KOPIIOPaTUBHbBIX KASE

obnvraumm

Jlonn OCHOBHbIX KAaTeropui UHBECTOPOB Ha
BTOPUYHOM pblHKe 3a 5SM 2022 ropa*

70.4%

B baHK/

bpokepbl-amnnepsl
W [lp. MHCTUTYLIMOHA/bHBIE MHBECTOPD
B Ou3nyeckme nmua

[po4ne rpuanyeckme nmua

* OT obuero 6pyTTO-060p0OTa TOPrOB KOPMNOPAaTHUBHbIMM
O6AMraUMIMY Ha BTOPUYHOM PbIHKE

Ilona Hepe3upeHTOB B 6pyTTO-060pOTE, %

9.8
7.4
58

4.8

2.3 12

2017 2018 2019 2020 2021 5M
2022
IIMHaMunKa aKTUBHbIX CYETOB
Ha pblHKE KOPNOpPaTUBHbIX 06nurauumn
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PoiHok I'LIB KASE

CyMma rocynapcTtBeHHOro gosnra (no HomuHany),
Topryemoro Ha KASE, TpnH KZT

20 17.8

IOvHamunka o6bema Topros, mappg KZT

u [ LIb MuHdrHa (noanmcka)

k [TepBUYHbBIV PBIHOK

15
B BTOpPWYHbLIV PBIHOK 10
5
0
7015 2017 2018 2019 2020 2021 2022
IvHamwuka Boinnat no rocaonry, TpaH KZT
30  HoTsl HBPK

L. MeCTHble UICNOMIHMTENbHbIE OpraHbl
B EBpoobauraumm
B MEKAM, ocHOBHOWM JOAT

2

[ 0
. i

2017 2018 2019 2020 2021  5M 2022

UcTouyHmnk: KASE 15



LleHHble 6ymMmarv MTHBECTULIMOHHDBIX GOHAOB  KasE

O6bem TOpros B pa3buske
No MHCTpyMeHTaMm 3a 5M 2022 ropa, maH KZT

O6bem cpenok, MnH KZT

38135.2
20 305.0
346.8 4340 909.9 g ETERY
2017 2018 2019 2020 2021 5M 2022

Jlonm OCHOBHbIX KaTeropui MHBECTOpPOB
3a 5SM 2022 ropa*

Bpokepbl-annepsi

2.2%
38.4%
Mpouune puamyeckme
8 7 nnua

mnpp KZT m [lpyrue
UHCTUTYLMOHANbHbIE
NHBECTOPBI

31.1% B Dusnueckme nmua

*  OT 06uiero 6pyTTO-060p0Ta TOPrO8 LIEHHbLIMY ByMaramm
VIHBECTUUMOHHbBIX POHAOB

UcTournk: KASE

: BCCl_cc N 22,4 (6 caenok)
bee /L) invest
BCClrb 0.5 (17 caenok)
2 s [ CSECtf [ 88,8 (3 caenku)
centras - CsECre I 296.2 (28 caenok)
| CSECgm I 47.9 (21 caena)
i GENNCIa 6080 (217 creno)
FREEDOM _ 628.2 (217 cnenok
finance FFINgw | 1,8 (44 cpenxun)
FHJlag D 136.8 (89 cnenok)
o e s FHJIds [ 132,1 (2 243 cpenok)
JYSAN - FHIIh
T m [P 51,2 (1 613 caenkm)
FHIIlg | 29,3 (11 caenok)
L FHJIpc - 60,7 (33 caenku)
[ HFINhp 0.3 (2 cpenkn)
@ HALYK |
FINANCE HFINhs 0,0005 (1 cpenka)
L HFINhv | 2.3 (9 cpenok)
RU_UKFFib | 3,6 (5 caenok)
é'ihlhr-?:%
N ), - RU_UKFFvdo [ 35,6 (13 caenok)
= | RU_UKFFipo 2 403,7 (842 cpenku)
IE_FXBF [ 112,0 (1 537 caenok)
us_BIL_ B 49,7 (3 cnenku)
US_GLD_ | 16,7 (12 cpenok)
US_ICLN [P 69,6 (61 cpenka)
US_PHO_ |IIIB 85.5 (19 caenok)
us_spY_ I 99.0 (263 caenok)
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lNMpousBoaHbie LeHHble 6ymarn KASE

O6bem TOproB B pasbueke

O6vem caenok, mnpa KZT No MHCTPYMeHTam 3a 5M 2022 ropa,
mnpa KZT
Eﬂﬁf 13,7 (93 caenkn)
O
3.0 3.4 - v RASATOMPROM 0,7 (39 cnenok)
2018 2019 2020 2021 5M 2022
Llonn OCHOBHbIX KaTErOPUit UHBECTOPOB m kaspi.kz 0.3 (99 caenok)

3a 5M 2022 ropa*

baHkun

Bpokepbi-annepsl
ForteBank X
29,4 &

H [Ipoumre topnandeckme nmua

mnpa KZT

B [lpyrne HCTUTYLMOHAaNbHbIE

MHBECTOPbI
% KAZAKTENEKOM X

u Dusnyeckme nuua

*  OT 06ulero 6pyTTO-060pOTa TOPros MPOM3BOAHBIMU LIEHHbBIMY ByMaramm

UcTournk: KASE

17



O6nvrauym MOO

O61bembl TOpro, mnpa KZT

B BTOPUYHbBIM PbIHOK

B [TepBMYHbIV PbIHOK

534.0

267.0

116.9

100.6

14,0
35.0 22.8

e & .

2017 2018 2019 2020 2021 5M 2022

UcTouyHmnk: KASE

KASE

Ha 01 vioHa 2022 ropa 8 oduumansHOM crimcke KASE

HaxoaaTcs 41 BbinyCK o6aurauum

4 opraHu3auuu:

e 20 BbINYCKOB EBPa3snmcKoro 6aHka passmtms

e 11 BbINYCKOB EBpONENCKOro 6aHka PEKOHCTPYKLMM 1
Pa3BUTUS

e 2 BbiNyCKka MexayHapoaHOM GUHAHCOBOM KOPNopaLumm

e 8 BbIMYyCKOB A3MaTCKOroO 6aHKa pa3BmMTmS

Jlonm OCHOBHbIX KaTeropum MHBECTOpPOB
3a 5M 2022 ropa*

B baHku
40.4%
bpokepbi-gnnepsol

I'Ipoqme ropunanyeckme nmua

mnpa KZT

® [Ip. MHCTUTYLUMOHAaNbHbIE

15.6% NHBECTOPbI

m Ousumyeckume nmua

* OT 06LIEro 6PYTTO-060p0Ta TOProB obauraumamm MQOO,
113 pacyeTa MCKIIOYEHa MO3NUMS MHALMATOPA CreLMain3npOBaHHbIX

TOPros 18



O6beMm, TpsiH KZT

MNHOCTpaHHbIe B/IIOTDHI

CooTHoweHue 6MpxxeBbix
M BHE6GUPIKEBDLIX BaJIIOTHLIX onepauui

[ BHebupkesble onepaunmn mexay 6aHkaMmn-pesnaeHTamm PK
HaHKkamm-HepesnaeHTamm PK

. BHebVpKeBbIE OnepaLn Mexay baHKamm-pesnaeHTamm PK

mmm Onepalin Ha CcnoT-peiHke KASE

—4=—Jlong onepauni Ha cnoT-peiHke KASE B obuiem obbeme
BAJIIOTHbIX OMepaumii No NOKYMKe MeXy GaHKaMmn-
pesnaeHTamm PK
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KASE

CTpyKTypa 6mp)xeBoro pbiHka 3a 5M 2022 roaa
B o6bemMe ToproB. O6beM B MJIH eANHNL, BaIOTbl

_______________ EURKZT

USDKZT
135511
89,2%

RUBKZT
87 908,9
7,6%

lMpumMeyaHume: 1011 PacCcUTaHbl OT 06bema Topros B KZT

O6bemM TOProB Ha cnoT-pbiHKe, TpAH KZT

ﬂ

2018 2019 2020 2021  5M 2022

2017
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PbIHOK onepauuvim peno KASE

O6bem Topros, TpsH KZT MHpaunkaTopsbl peno, 7% rogoBbixX

mllb mHLUB —TWINA  —TRION

95.0
—TONIA
(O ——_————,,
67.6
14.0 <=
46.6
(e i-Ln- L
22%
120 ~mmm e

/3.4

68.5

74.4 711
53

2017 2018 2019 2020 2021  5M 2022
11.0
MHCcTpyMeHTbI pbiHKa peno, TpaH KZT
<01 10.0
12 B ABTOpPENO C Kop3nHow [ LB
1% 9.0
210/3 m ABTOpeno ¢ kop3uHon OLNY '
1.9 ABTOpPENO C MHI LB 80
2% '
B AsTOpeno ¢ HLB
7.0

m [Tpsmoe peno ¢ HLB

B [Ipsmoe peno ¢ LB




PbIHOK onepauuy BaJlIlOTHOIO CBOMA  Ka4sE

O6bem Topros, TpiH KZT MHpaukaTopbl cBON-pblHKA, % rOAOBbIX

RUBKZT ~ mEURKZT  mUSDKZT —SWAP-1D SWAP-2D
61.9 T 2

33.7
29.0
. . 9-9 11-0 11.8

2017 2018 2019 2020 2021  5M 2022

MHCTpyMeHTbl pblHKa onepauuvi BalloTHOro cBona
(o6bem 3a 5M 2022/ pons):

e USDKZT_0_001 (9172,0 mnpn KZT / 77,43 %)

«  USDKZT_0_002 (2 266,1 mnpa KZT /19,13 %)

«  USDKZT_0_01W (32,0 mnpa KZT / 0,27 %)

«  USDKZT_0_01IM (152,3 mnpa KZT /1,29 %)

. RUBKZT_0_001 (26,2 mnpa KZT /0,22 %) C | -
*  RUBKZT_0_002 (38,7 Mnpa KZT /0,33 %) 222222228888 85454544
« EURKZT_0_001 (1276 mnpa KZT /1,08 %) s s cccczssccaaza3aa

« EURKZT_1_001 (30,8 mnpo KZT /0,26 %) 21



Cnacmbo
3a BHUMaHnel

@ Kazakhstan Stock Exchange
@ Kazakhstan.stock.exchange
KasaxcTaHckasa ¢oHaoBas 6mprka KASE

kase.kz

(@) KASEInfobot

Pecny6nuka KasaxctaH, 050040

r, AnmaTsl, yn, bamsakosa, 280
CeBepHasd 6aLlHa
MHOTrodyHKLMOHaNBHOIrO KOMMJ1EKCa
"Almaty Towers’, 8-1 3Tax
Ten.:+7(727) 237 5300

www.kase.kz



https://www.facebook.com/Kazakhstan.stock.exchange/
https://www.linkedin.com/company/kazakhstan-stock-exchange
https://www.youtube.com/channel/UCoFDMBBuZ4jdfs0DK7p8dIg

